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DEPENDENCE RESULTS ON ALMOST PERIODIC AND
ALMOST AUTOMORPHIC SOLUTIONS OF EVOLUTION
EQUATIONS

JOEL BLOT, PHILIPPE CIEUTAT, GASTON M. NGUEREKATA

ABSTRACT. We consider the semilinear evolution equations z’(t) = A(t)z(t) +
f(z(t),u(t),t) and z'(t) = A(t)z(t) + f(z(t),{,t) where A(t) is a unbounded
linear operator on a Banach space X and f is a nonlinear operator. We study
the dependence of solutions x with respect to the function u in three cases: the
continuous almost periodic functions, the differentiable almost periodic func-
tions, and the almost automorphic functions. We give results on the continuous
dependence and on the differentiable dependence.

1. INTRODUCTION
We consider the differential equations
a'(t) = A(t)z(t) + f(x(t), u(t), 1), (L.1)
() = A(t)z(t) + f(2(t), ¢, 1), (1.2)

where t € R, A(t) is a unbounded linear operator on a Banach space and f is a non-
linear operator. The function u can be seen as a perturbation or as a control term;
the term ( is a general abstract parameter. Our aim is to study the dependence
of solutions x of (1.1) with respect to the function u and the dependence of the
solutions x of th respect to . We consider three classes of functions: the
continuous almost periodic functions, the differentiable almost periodic functions,
and the almost automorphic functions. In our method we use the following linear
inhomogeneous differential equation.

' (t) = A(t)x(t) + b(t). (1.3)

In the special case where A is independent of ¢, A(t) = A, the previous equations
become the following equation, respectively,

' (t) = Az(t) + f(2(t), u(t), 1), (1.4)
! (t) = Ax(t) + f(x(t), ¢, 1), (1.5)
2/ (t) = Ax(t) + b(t). (1.6)
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Now we describe the contents of this article. In Section 2 we fix our notations,
the various spaces of functions considered, and assumptions used later. In Section
3 we establish preliminary results for the linear case. In Section 4 we treat the
continuous dependence of the solutions of and of with respect to u
and the continuous dependence of the solutions of and of with respect
to (; we use a fixed point theorem to realize that. In Section 5 we treat the
differentiable dependence of the solutions of and of with respect to u
and the differentiable dependence of the solutions of and of with respect
to ¢; we use an implicit function theorem to reach our goal.

2. NOTATION

When X is a Banach space, AP(X) denotes the space of the Bohr almost periodic
functions from R into X, [I1], [12, 16, 07, 21 23]. When n is a non negative
integer number, AP(™)(X) denotes the space of the functions in AP(X) which are
of class C™ on R such that the derivative of order k belongs to AP(X) for all k
between 0 and n, [3]. AA(X) denotes the space of the Bochner almost automorphic
functions from R into X, [16]. Endowed with the norm of the uniform convergence,
|z]|oo := supyep |2(t)], AP(X) and AA(X) are Banach spaces. Endowed with the
norm .

feflon = llefloe + 3 152l

1<k<n

the space AP (X) is a Banach space.

Definition 2.1 (|21} p. 5-6], [6] p. 45]). When X is a Banach space, a continuous
mapping f : Y X R — X is so-called almost periodic in ¢ uniformly in y when
the following condition holds: for all compact K C Y and for all € > 0, there
exists £ = ¢(K,e) > 0 such that, for all r € R, there exists 7 € [r,r + {] satisfying
|f(y,t+7)— f(y,t)| < e forall (y,t) € K x R. We denote by APU(Y x R, X) the
space of such mappings.

Definition 2.2 ([6l p. 45]). A mapping f : ¥ x R — X is so-called almost
automorphic in ¢ uniformly in y when f(y,.) € AA(X) for all y € Y and when,
for all compact K C Y and for all € > 0, there exists 6 = §(K,e) > 0 satisfying
|f(y,t) — f(z,t)] <eforallt € R and for all y,z € K such that |y — z| < J. We
denote by AAU(Y x R, X) the space of such mappings.

About the continuous almost periodic functions we consider the following con-
ditions, where U is a Banach space.

fe APU((X x U) x R, X). (2.1)

feAPU((X xU) x R, X),
V(E,Ct) € X x U xR, Dy f(£,¢,t) and Daof(€,(,t) exist
Dif € APU((X x U) x R, L(X, X)),
Dof € APU((X x U) x R, L(U, X)),

where Dy f(€,¢,t) is the differential of f(.,(,t), Daf(&,(,t) is the differential of
f&, ., t) and L(Y, X) denotes the space of the linear bounded mappings from Y
into X.

(2.2)
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About the differentiable almost periodic functions we consider the following con-
ditions.
FEAPU((X xU) xR, X)NC*"((X xU) xR, X),

Vk=0,...,n, D*f € APU((X x U) xR, Li(((X x U) x R)*, X),

where D¥f denotes the differential of order k of f and where L£;(Y*, X) denotes
the space of the k-linear continuous mappings from Y* into X.

fEAPU((X xU) xR, X)NC™" (X xU) x R, X),
Vk=0,....,n+1, D*f € APU((X x U) x R, L(((X x U) x R)¥, X))).
About almost automorphic functions we consider the following conditions.

feAAU((X xU) xR, X). (2.5)

(2.3)

(2.4)

feAAU((X xU) xR, X),
V(&v(vt) €X xUX R? le(&?Cvt) and D2f(£v<vt) eXiSta
Dif € AAU((X x U) x R, L(X, X)),
Dyf € AAU((X xU) x R, L(U, X)).

For a linear operator A on X, not necessarily bounded, we denote by D(A) its

domain, by o(A) its resolvent set and by R(\; A) its resolvent operators (cf. [I8] p.
8]).
Definition 2.3. A family (F'(t,s));>s of bounded linear operators on X is called
an evolution family when F(¢,t) = I (the identity operator on X) for all ¢t € R,
F(t,s)F(s,r) = F(t,r) for all t > s > r and (¢,s) — F(t,s)z is continuous for all
zecX.

Definition 2.4. We say that the evolution family (F(t,s));>s in £(X, X) is expo-
nentially stable when there exist ¢ > 0 and w > 0 such that |F(t, s)|| < ¢-e~«(¢=9)
for all t > s.

For all t € R, let A(t) : D(A(t)) C X — X be a unbounded linear operator.

Definition 2.5 ([2], [Bl p. 269]). We say that (A(t)): satisfies the Acquistapace-
Terrini conditions when there exist \g > 0, 6 € (§,7), L >0, K >0, o € (0,1],
B € (0,1], such that a + B > 1, satisfying g U {0} C o(A(t) — XoI) (where
So = {A € C\ {0} : |arg A| < 0}) for all t € R, [[R(A; A(t) = NoD)|| < i3y for all
t €R, and [|(A(t)=AoI) R(X; A(t)—AoI)[R(Ao; A(t))—R(No; A(s))][| < Lit—s|*|A|~*
forallt,s € R, for all X € 3.

Remark 2.6. Under these Acquistapace-Terrini conditions, the family (A(¢)); gen-
erates a unique evolution family (F(¢,s));>s in £(X,X) such that, for all s € R
and for all zp € D(A(s)), the function ¢t — F(t,s)xo is continuous at ¢ = s and
it is the unique solution in C([s,00), X) N C1((s,00), X) of the following Cauchy
problem: z'(t) = A(t)x(t) for t > s and z(s) = xo (cf. [2]).

(2.6)

We consider the following condition.

(A(t)); satisfies the Acquistapace-Terrini conditions R(Ag, A(.)) €
AP(L(X, X)) for Ay given in Definition[2.5and the evolution fam- (2.7)
ily (F(t,s)1>s is exponentially stable.

We also consider the following condition which are the assumptions [9, (A1)-(A2)].
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Definition 2.7. We say that (A(t)); satisfies the Ding-Long-N’Guérékata con-
ditions when (A(t)); generates an evolution family (F'(t,s));>s and there exists
P € C(R,L(X,X)) such that P(t) is a projection for all ¢ € R, there exist
¢ > 0, w > 0 such that F(t,s)P(s) = P(t)F(t,s) for all t > s, and denoting
Q@ := I — P, the restriction Fg(t,s) : Q(s)X — Q(¢)X is invertible for all ¢ > s,
and ||F(t,s)P(s)|| < c.em =) ||Fo(t,8)Q(t)| < c.e™ (=) for all t > s. Set-
ting I'(¢,s) := F(t,s)P(s) when t > s and I'(¢,s) := —Fp(t,s)Q(s) when t < s,
for all real sequence (s,)m, there exists a subsequence (s;,)m of (s),)m such that
Aty s)r = limpm—oo I(t + Smy S + Sm)x is well defined for all z € X and for all
t,s € R, and moreover lim,, oo A(t — S;m, 8 — Sim)x = I'(E, 8)z for all 2 € X and for
all t,s € R.

Note that
(A(t)): satisfies the Ding-Long-N’Guérékata conditions. (2.8)

In the special case where A(t) = A is constant with respect to t, we consider the
following notion, see [16], p. 56].

Definition 2.8. We say that the linear unbounded operator A : D(A) C X — X

generates a Cp-semigroup (T'(t));>0 in £(X, X) which is exponentially stable when
there exist ¢ > 0 and w > 0 such that ||T(¢)]| < c-e ! for all ¢ > 0.

Note that
A:D(A) C X — X generates an exponentially stable Cp-semigroup. (2.9)

Definition 2.9 ([I8, pp. 106, 146, 184]). When z : R — X is a continuous func-
tion, x is so-called a mild solution of (1.1)) (respectively of (1.3) respectively of

(1.2)), respectively of (1.4)), respectively of (1.6)), respectively of (1.5)) when the

following condition holds for all ¢t > s:

z(t) = F(t,s)z(s) + fst F(t,r)f(x(r),u(r),r)dr (respectively x(t) = F(t,s)x(s) +
fst F(t,7)b(r)dr, respectively x(t) = F(t,s)z(s) + fst F(t,r)f(z(r),,r)dr, respec-
tively z(t) = T(t — s)z(s) + f: T(t —r)f(x(r),u(r), r)dr, respectively z(t) = T(t —
s)a:(s)—i—fst T(t—r)b(r)dr, respectively x(t) = T(t—s)az(s)—&—f;T(t—r)f(x(r), ¢,r)dr).
Definition 2.10 ([I8, pp. 105, 146, 184]). A function = : R — X is so-called

a classical solution of (|1.4) (respectively of (L.6)), respectively of (1.5))) if x is
continuously differentiable on R, z(t) € D(A) for all t € R, and (1.4]) (respectively

of (1.6)), respectively of (1.5))) is satisfied on R.

3. THE LINEAR CASE

About the linear equations, we consider the following conditions.

For all b € AP(X), (1.3) has a unique mild solution in AP(X), (3.1)

For all b € AP™), has a unique mild solution in AP(™ (X), (3.2)
For all b € AA(X), (1.3) has a unique mild solution in AA(X). (3.3)

In [3| Theorem 3.6] it is shown that (3.1) and (3.2)) are fulfilled when (2.7) is satisfied.
In [9, Theorem 2.2] it is shown that (3.3)) is fulfilled when (2.8) is satisfied.
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Theorem 3.1. Under (respectively under ) we define the operators Ty,
AP(X) — AP(X) and Topn : APM™(X) — AP™(X) (respectively Tyo : AA(X) —
AA(X)) in the following way: Top(b) (respectively Topn(b), respectively Toq (b)) is
the unique mild solution of in AP(X) (respectively AP™ (X)), respectively
AA(X)) for all b € AP(X) (respectively AP™ (X)), respectively AA(X)). Then
Tap; Tapn and T,q are linear bounded operators.

Proof. The conditions — ensure that the operators Ty, Topn and Ty, are
well defined and their linearity is clear. We prove that the graph of T,,, G(T4p),
is closed in AP(X) x AP(X). Let (b, Tm)m be a sequence in G(Tgp) which (uni-
formly) converges to (b,z) € AP(X) x AP(X). And so, for all m € N, and for
t > s, the following equality holds.

T (t) = F(t, 8)xm(s) + / F(t,r)by(r)dr.

Since the uniform convergence implies the pointwise converge, lim,, . () =
x(t) and limy,,— 0o Tm(s) = z(s). Since F(t,s) is a bounded linear operator, we
have lim,,—o F'(t, $)xm(s) = F(¢,s)x(s). Note that, for all r € [s,t], we have
[E ()b (1) = F(t,7)b(r)| < [[F(E,7)[|-[bm () — b(r)|
< Ceiw(tis)Hbm = blloc < cl[bm — b0,
and consequently we obtain that the sequence (F'(t,.)by, )m converges uniformly to
F(t,.)b on [s,t], and then, [], we have
t

fim [ ()b (r)dr = / "R b(r)dr

m— 00
S

Then, when m — oo, we obtain the equality

(1) = F(t, s)a(s) + / Pt )b(r)dr

for all t > s. This proves that (b,x) € G(Typ). Since Ty, is closed and since
D(T,,) = AP(X), by using the Closed Graph Theorem (Theorem II.1.9 in [I0] p.
45] ), we deduce that T, is bounded. The reasoning is similar for T, and Tpq. O

Now we treat the autonomous case. We need some lemmas. We consider the
following conditions.

For all b € AP(X), (1.6) has a unique mild solution in AP(X), (3.4)

For all b € AP™ | (T.6) has a unique mild solution in AP™(X), (3.5)
For all b € AA(X), (1.6) has a unique mild solution in AA(X). (3.6)

Lemma 3.2 (22, p. 332 ]). Under assumption (2.9)), if b: R — X is bounded and
continuous, if 1 : R — X and x2 : R — X are bounded continuous mild solutions

of (1.6)) then we have x1 = xa.

Lemma 3.3. Under assumption [2.9), for all b € AP™(X) there exists a unique
mild solution of (1.6 in AP (X). And moreover, for n > 1, the mild solution is
a classical solution.
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Proof. The uniqueness is a consequence of Lemma @ To prove the existence, we
consider the function x : R — X defined by z(t) := [~ T(t—r)b(r)dr for all t € R.
First, we note that |T'(t — r)b(r) — T'(t — s)b(s )| § \T(t - r)(b( )=o)+ |(T(t—
P)=T(t— ))b(s)] < ¢~ b(r) — b{s)| + [(T(t — 1) ~ T(t—5))b(s)|; when r — s
the first term converges to zero by using the continuity of b, and the second term
converges to zero by using [18, Corollary 2.3]. And so the function r — T'(t —r)b(r)
is continuous on (—oo,t], and consequently it is Lebesgue measurable.

We note that |T'(t—r)b(r)| < c.e=“ ") ||b|| o for all 7 € (—o0, t]. It is well-known
that the function 7 — ce~“"(:=") is Lebesgue integrable on (—00, t] and consequently
r +— T(t—r)b(r) is Lebesgue integrable on (—oo, ], see [I4, Proposition 2.4.8]. And
so the function x is well defined on R. By using the change of variable formula,
[14, Proposition 8.4. 10] since r — t — 7 is a Cl-diffeomorphism from (—oc,t) on
(0,00), we obtain z(t) = [~ T(s)b(t — s)ds.

Reasoning as at the beglnmng of this proof we verify that the function s —
T(s)b(t — s) is continuous on R, and therefore it is Lebesgue measurable on R .
Since it is well-known that the function s — ce™“*||b||, is Lebesgue integrable on
Ry, and since the inequality |T(s)b(t — s)| < ¢- e “*||b||oc holds when s € R, we
can use the first part of [I4] Proposition 2.4.10] that permits us to say that z is
continuous on R.

From the last formula of x it is easy to obtain the inequalities |z(t+ 1) — z(¢)| <
ST ()bt + 7 = s) = b(t — 5)|ds < [~ c-e*|b(t + T — s) — b(t — s)|ds from
which we easily verify that € AP(X) by using the definition of the Bohr almost
periodicity or the Bochner criterion, [I2, p. 4.]. When b € AP with n > 1,
since T'(s) is bounded and consequently it is differentiable, and so the function
t — T(s)b(t — s) is of class C! on R, and its derivative satisfies the inequality
IT(s)b'(t — s)| < ce “?||/||coc Where the function s +— ce™@*||b/|| is Lebesgue
integrable on R, that permits us to use the second part of [I4, Proposition 2.4.10],
and then to say that the function x is differentiable on R, and that its derivative
is 2/ (t) = [;° T(s)b/(t — s)ds for all t € R. From the mequahty |2/ (t+7) —2'(t)] <
Je *“5|b’ t+ T —8) — b/ (t — s)|ds it is easy to see that 2’ € AP(X) when V' €
AP(X). Tterating this reasoning we obtain that (*) € AP(X) when b*) € AP(X)
for all k =1,...,n. And so we obtain z € AP (X) when b € AP (X).

To verify that = is a mild solution of , the reasoning is similar to this one
given in [22]. To prove that the mild solution is a classical solution when n > 1, it
remains to prove that x( ) € D(A) and x satisfies when t € R. Recall that the
mild solution = of (L.6) is given by z(t) = [*__ T t— r)b(r)dr. It is easy to verify
the following equahty7 for h > 0:

T(h)a(t) —x(t) _a(t+h) —a(t) 1 / o T(t + h — r)b(r)dr. (3.7)

h h h

From the continuity of b it is clear that the second term of the right-hand of (3.7))
has the limit b(¢) when h — 0. Since x is differentiable on R, it follows from
that z(t) € D(A) and Ax(t) = 2/(t) — b(¢) for all t € R; consequently z is a classical
solution of . O

Remark 3.4. The proof of Lemma @ is an extension at the cases n > 1 of the
proof of a theorem in [22] done when n = 0. This proof in [22] is itself an extension
of the proof of the Neugebauer-Bohr theorem, for the finite-dimensional systems,
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for instance given in [I9] p. 206-207. In [22] or in [19], the authors use the Riemann
improper integral; in the previous proof we only use the Lebesgue integral.

Remark 3.5. When A(t) = A is constant with respect to ¢, the condition (2.7) is
reduced to the following condition:

3>\O € R+,E|0 € (gaﬂ-)’HK € R+’
S U {0} C p(A — Aol), (3.8)

K
YA€ X, |ROA+ Ao A)|| < .
If an infinitesimal generator of a Cy-semigroup (T'(t)):>o satisfies this last condi-
tion, then (T'(t))¢>0 is differentiable (and even it can be extended to an analytic
semigroup), see [I8, Theorem 5.2]; therefore condition (3.8)) is not a consequence of
(2.9) and it is not necessary to obtain the conclusion of Lemma

Lemma 3.6 ([16, Theorem 2.17], [I5] Theorem 3.1]). Under assumption (2.9), for
all b € AA(X) there exists a unique mild solution of (1.6).

Theorem 3.7. Under assumption we can define the operators Ty, Ty, and
TS, as follows: for all b € AP(X) (respectively AP™ (X)), respectively AA(X))
Ty, (b) (respectively Ty, (b), respectively T, (b)) is the unique mild solution of
in AP(X) (respectively AP™(X), respectively AA(X)). Then Ty, + AP(X) —

AP(X), T¢, : AP (X) — AP"™(X) and TS, : AA(X) — AA(X) are linear and

apn

bounded.

Proof. Theorem in [22] ensures that (2.9) implies (3.4). Lemma ensures that
(2.9) implies (3.5). Lemma [3.6) ensures that (2.9) implies (3.6). And so the three

operators Ty, T5,,, and Ty, are well defined. The rest of the proof is similar to

this one of Theorem [3.1] O

Notation. [|T,pllz (respectively ||Tupn | c, respectively [ Toa ||z, respectively |17, ||z,
respectively [T, ||, respectively [T, [ z) denotes the norm of the linear bounded
operator Ty, (respectively Ty, respectively T,,, respectively T,,, respectively
T¢ ., respectively T<,).

apn>

4. THE CONTINUOUS DEPENDENCE

4.1. Solutions of equations (1.1)) and (1.2). First we formulate the following
conditions:
Elcap S (0, |\Tap||£71),Vt S R,V€,§1 € X,VC e,

4.1

FEC1) = (60,6 0] < cuplé — &l .

Hcapn € (0’ HTaPn||£71)7Vt € R,V§,€1 € vac € U7 (4 2)
|f(£,<,t)—f(£1,<,t)|SCapn|§—£1|. .

Hcaa € (O’ |‘TaaH£71)’Vt S R7v€7£1 S XaVC S U7 (43)

|f(£’<7t) - f(fl7<7t)‘ < Caa|§_§1"

We recall the following parametrized fixed point theorem.
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Theorem 4.1 ([20, Théoreme 46-bis |). Let (Z,d) be a complete metric space and
let W be a topological space. Let ® : Z x W — Z be a mapping such that the
partial mappings w +— ®(z,w) are continuous for all z € Z, and such that there
exists ¢ € [0,1) satisfying d(®(z,w), P(z1,w)) < c.d(z,21) for all z,z21 € Z and
for all w € W. Then, for all w € W, there exists a unique z(w) € Z such that
D(z(w),w) = z(w), and moreover the mapping w +— z(w) is continuous from W
mnto Z.

Now we state the result on the continuous dependence for (L.1J).

Theorem 4.2. Under assumptions , 2.7) and (respectively ,
and , respectively , and (4.3)), for all u € AP(U) (respectively
APM(U), respectively AA(U)) there exists a unique x(u) € AP(X) (respectively
AP (X)), respectively AA(X)) which is a mild solution of (T.1). Moreover the
mapping u — x(u) is continuous from AP(U) (respectively AP\"™(U), respectively
AA(U)) into AP(X) (respectively AP™ (X)), respectively AA(X)).

Proof. First we treat the case of the continuous almost periodic functions. When
u € AP(U), note that = € AP(X) is a mild solution of if and only if we have
x = TopoNy(x,u), where Ny : AP(X)x AP(U) — AP(X) is the superposition op-
erator (or the Nemytskii operator) built on f;i.e., Ny(z,u) == [t — f(x(t),u(t),t)].
By using [0, Lemma 3.4] we know that N is well defined. From it is easy to
verify that we have ||[Np(z, u) —Nf(z1,u)||oc < Capllz — 21|00 for all 2,21 € AP(X)
and for all u € AP(U).

We set @4, := T,y o Ny : AP(X) x AP(U) — AP(X). For all z,21 € AP(X)
and for all w € AP(U), we have

||(Pap(x7u) - (I)ap(xlau)noo < HTapHCCapHx — 710 = dapHx — 71| oo,

where dgp = ||Tupllzcap € [0,1). Moreover, by using Theorem 3.5 in [6] we know
that Ny is continuous and consequently the partial mapping u — @4, (2, u) is con-
tinuous (as a composition of continuous mappings) on AP(U) for all z € AP(X).
And so we can use Theorem .l and we obtain the announced result for the continu-
ous almost periodic case. For the mild solution in AP (X) (respectively AA(X)),
the reasoning is similar by using Theorem 7.2 (respectively [6, Lemma 9.4 and
Theorem 9.6 |) instead of [6] Lemma 3.4 and Theorem 3.5]. O

Now we establish the theorem on the continuous dependence for ([1.2)).

Theorem 4.3. Under assumptwns ., tﬁj and . (respectively (2.3 , .
and ., respectively ([2.5] , (2.8 ) cmd (4.3)), for all ¢ € U there e:czsts a unique

z(¢) € AP( ) (respectwely AP ) respectwely AA(X)) which is a mild solu-
tion of (1.2). Moreover the mappmg ( — x(C) is continuous from U into AP(X)
(respectively AP(”) (X), respectively AA(X)).

Proof. Let ¢ be the operator from AP(U) into AP(X) defined as follows: ¢(u) is
the unique mild solution of in AP(X) provided by Theorem By using
Theorem we obtain that ¢ is well defined and continuous. We consider U as
the Banach subspace of the constant functions in AP(U). And so we define the
operator ¢ : U — AP(X) as the restriction of ¢ at U. Then #(() is the unique
mild solution of in AP(X) and % is continuous. The reasoning is similar for
the other cases. ]
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4.2. Solutions of equations (1.4) and (1.5). When A(t) = A does not depend
on t, we consider the following conditions.

e, € (0, |1TS, |1 21y, VE € R,VE & € X,V €U,

) (4.4)
|f(§7€at) - f(glaC7t)| S Cap|£ - €1|
Hapn (0, ||T; pn||£ n, Vvt € R, V¢, & € X, V(e U, (45)
|f(£a<7 )7 (517C7t)|gcapn|£7£1|' .
ek, € (0, T5ullc-1),Vt € R,VE, & € X,V( €U, (16)

£, ¢ 1) = f(61, ¢, 1) SCia|§—§1\-

Theorem 4.4. We assume (2.9)) fulfilled. Under (2.1)) and ( . 4.4)) (respectively (2.3 .

and ., respectively (2.5 . and .) for allu € AP( ) (respectively AP™ (U),
respectively AA(U)) there exists a unique z(u) € AP(X) (respectively AP™ (X),

respectively AA(X)) which is a mild solution of (L.4). Moreover the mapping u —
2(u) is continuous from AP(U) (respectively AP™ (U), respectively AA(U)) into
AP(X) (respectively AP™ (X)), respectively AA(X)). Moreover, for n > 1, the
mild solution x(u) € AP™(X) is a classical solution.

Proof. For the mild solution the proof is similar to this one of Theorem[£.2 Remark
that 2(u) is a mild solution of with b(¢t) := f(z(u)(t),u(t),t). If f satisfies
and if u € AP™(X), then we have z(u) € AP™(X) and by using [6, Theorem
7.2], we obtain that b € AP (X). In this case, by help of Lemma vve deduce
that z(u) is a classical solution. (]

Theorem 4.5. We assume (2.9)) fulfilled. Under and (respectively
and , respectively and ), for all { € U there exists a unique
2(¢) € AP(X) (respectively AP (X)), respectively AA(X)) which is a mild solu-
tion of (L5)). Moreover the mapping ¢ — () is continuous from U into AP(X)
(respectively AP™ (X)), respectively AA(X)). Moreover, for n > 1, the mild solu-
tion z(u) € AP (X) is a classical solution.

The proof of Theorem [£.5]is similar to the proof of Theorem [£.3]and it is omitted.

5. THE DIFFERENTIABLE DEPENDENCE

5.1. Solutions of equations (1.1) and (1.2). In this subsection, first we provide
conditions to ensure the differentiability of the dependence of the solution x with

respect to u for (1.1)).

Theorem 5. 1 Under assumption and (| - (respectively (2.4) and ( -,
respectively ([2.6) and ([2.8)) we assume that there exist ug € AP(U ) (respectively

AP(")(U),respectively AA(U)) and xo € AP(X) (respectively AP™ (X), respec-
tively AA(X)) which is a mild solution of (E,ug). We also assume that the follow-
ing inequality hold:

sup | D1 f(xo(t), uo(t), )| < [ Tapllc—

€

(respectively su}g | D1 f(xo(t), uo(t), t)|| < [Tapnllc-1,
te

respectively suﬂg 1D1f(2o(t), uo(t), t)|| < | Taallz-1)-
te
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Then there exist an open neighborhood U of ug in AP(U) (respectively AP™ (U), re-
spectively AA(U) ), an open neighborhood X of x¢ in AP(X) (respectively AP™ (X)),
respectively AA(X)), and a Ct-mapping u — z(u) from U into X such that, for all
u €U, z(u) is a mild solution of (L.1)). Moreover z(u) is the unique mild solution

of (1.1)) in X; notably we have x(ug) = xo.

Proof. We do the proof for the almost periodic case. The proofs of the other cases
are similar. In the proof of Theorem we have seen that, when u € AP(U),
x € AP(X) is a mild solution of if and only if we have x = T, o N¢(z,u).
We denote by 7 : AP(X) x AP(U) — AP(X) the first projection, 71 (x,u) := x.
Clearly 7 is a linear bounded operator.

We introduce the nonlinear operator ¥, : AP(X)xAP(U) — AP(X) by setting
WUop(z,u) = mi(z,u) — Typ o Np(x,u). And so, x € AP(X) is a mild solution of
if and only if we have ¥,,(z,u) = 0. By using and [6, Theorem 5.1],
we know that N7 is of class C! from AP(X) x AP(U) into AP(X). Since Ty, and
mp are linear bounded, they are of class C'. Consequently U, is of class C' as
a composition of operators of class C1. Since g is a mild solution of (E,ug) we
have W,p,(x0,uo) = 0. By using the chain rule, the partial differential of ¥,, with
respect to the first variable at (zo,ug) is DypWap(z0,u0) = I — Typ © DNy (20, uo)
where I is the identity operator of L(AP(X), AP(X)). After Theorem 5.1 in [6]
we know that, for all h € AP(X), DNy (x,up).h = [t — D1 f(xo(t),uo(t),t).h(t)],
and then by using the assumption on D; f we obtain

1PNy (w0, o) e < sup | D1 f(o(t), uo (), )| < [|Tapll—-
te

Consequently we have ||T,,0D,N¢ (20, uo)|| < 1. Then by using a classical argument
on the Neumann series (Proof of [I, Lemma 2.5.4], or [7, Théoréme 1.7.2]) we know
that I —T,, o D;Ny(xo,uo) is invertible. And so we can use the implicit function
theorem ([7, Théoréme 4.7.1], or [1, Théoréme 2.5.7]) and we can assert that there
exist a neighborhood U of ug in AP(U), a neighborhood X of z¢ in AP(X) and
a Cl-mapping u +— z(u), from U into X, such that z(ug) = o, and such that
{(z,u) € X xU : Yyp(z,u) = 0} = {(z(u),u) : v € U}. The conclusion of the
theorem is just a translation of these properties. (I

The following theorem treats the differentiable dependence for the equations

2.

Theorem 5.2. Under assumptions (2.2) and (2.7) (respectively (2.4) and (2.7),
respectively (2.6) and (2.8)) we assume that there exist (o € U , and o € AP(X)

(respectively AP™) (X)), respectively AA(X)) which is a mild solution of with
¢ = C(o. We also assume that the following inequality holds:

sup || D1 f(wo(t), Go, )| < [|Tapll -
teR
(respectively Suﬂgl\le(wo(t%Co)’t)ll <N Tapnllz-r
te
respectively Suﬂg||D1f(x0(t)7§0,t)H < || Taallz-1y-
te
Then there exist an open neighborhood Z of (o in AP(U), an open neighborhood X

of T in AP(X) (respectively AP (X), respectively AA(X)), and a C'-mapping
¢ — z(C¢) from Z into X such that, for oall ( € Z, () is a mild solution of



EJDE-2010/101 DEPENDENCE RESULTS 11

(1.2). Moreover x(C) is the unique mild solution of (1.2 in X; notably we have
z(¢o) = @o.

Proof. Let ® be the operator from U into X' defined as follows: ®(u) is the unique
mild solution of in X N AP(X) provided by Theorem By using Theorem
m we obtain ® is of class C'. We consider U as the Banach subspace of the
constant functions in AP(U). And so we define the operator ¥ : U NU — X NU as
the restriction of ® to U. Then ¥(() is the unique mild solution of in AP(X)
and U is of class C'. The reasoning is similar for the other cases. O

5.2. Solutions of equations ([1.4) and (1.5). Now we establish a result of differ-
entiability in the special case where A(t) = A is constant with respect to ¢; i.e., for
the equations (|1.4]).

Theorem 5.3. We assume fulfilled. Under assumption (respectively
([2-4), respectively ([2.6)) we assume that there exist ug € AP(U) (respectively
AP™(U), respectively AA(U)), and xo € AP(X) (respectively AP™ (X), respec-
tively AA(X)) which is a mild solution of (E.,up). We also assume that the fol-
lowing inequality holds

sup | D1 f(wo(t), uo(t), )] < [ Tapllz—

€

(respectively sup || D1 f(zo(t),uo(t),t)|| < ||T;][m||£_17
teR

respectively sup || D1 f(zo(t), uo(t), t)|| < ||T¢fa||g_1).
teR

Then there exist an open neighborhood U of ug in AP(U) (respectively AP (U),
respectively AA(U)), an open neighborhood X in AP(X) (respectively AP™(X),
respectively AA(X)), and a Ct-mapping u +— z(u) from U into X such that, for all
u €U, z(u) is a mild solution of . Moreover z(u) is the unique mild solution
of in X; notably we have x(ug) = xg.

The proof of Theorem [5.3]is similar to the proof of Theorem [5.1]and it is omitted.
One of the main tools used in the proofs of Theorem and Theorem is the
implicit function theorem. The use of the implicit function theorem in a functional
analytic framework was done in [4] for periodic solutions of ordinary differential
equations, and in [5] for almost periodic solutions of ordinary differential equations.

The following theorem is a differentiability result for .

Theorem 5.4. We assume (2.9) fulfilled. Under (2.2)) (respectively (2.4)), respec-
tively (2.6)) we assume that there exist (o € U , and o9 € AP(X) (respectively

APM (X)), respectively AA(X)) which is a mild solution of (L.5) with ¢ = (. We
also assume that the following inequality holds:

sup || D1 f(zo(t), Go, )| < [ Tgpllc—
teR
(respectively Suﬂg|\D1f(mo(t)7(0),t)|| < ||T;an£71,
te
respectively Suﬂg||D1f(x0(t)7§0,t)H < || Tgallc-1y-
te
Then there exist an open neighborhood Z of (o in AP(U), an open neighborhood X

of T in AP(X) (respectively AP (X), respectively AA(X)), and a C*-mapping
¢ — z(C¢) from Z into X such that, for all { € Z, () is a mild solution of
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(1.5). Moreover x(C) is the unique mild solution of (L.5)) in X; notably we have
z(Co) = Zo-

The proof of Theorem [5.4]is similar to the proof of Theorem [5.2]and it is omitted.

Remark 5.5. For reasons similar to these ones used about Theorem [£.4] the mild
solution z(u) of (T.4) (respectively (T.5)) in AP (X), for n > 1, provided by
Theorem (respectively Theorem [5.4)) is a classical solution.

(1
2]
(3]

(4]

[5
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(15]

[16]
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18]
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